BOUNDED MILD SOLUTIONS TO FRACTIONAL
INTEGRO-DIFFERENTIAL EQUATIONS IN BANACH SPACES.

RODRIGO PONCE

ABSTRACT. We study the existence and uniqueness of bounded solutions for the semilinear
fractional differential equation

Du(t) = Au(t) + /t a(t — s)Au(s)ds + f(t,u(t)) teR,

where A is a closed linear operator defined on a Banach space X, a > 0, a € Ll(R+) is a scalar-
valued kernel and f : R x X — X satisfying Lipschitz type conditions. Sufficient conditions
are established for the existence and uniqueness of an almost periodic, almost automorphic and
asymptotically almost periodic solution, among other.

1. INTRODUCTION

Fractional differential equations have been used by many researchers to adequately describe
the evolution of a variety of physical and biological processes. Examples include the nonlinear
oscillation of earthquake, electrochemistry, electromagnetism, viscoelasticity and rheology. See,
for instance, [3, 18, 19] and [27] for more details.

In this paper, we consider the following semilinear fractional differential equation with infinite
delay

t
(1.1) D%u(t) = Au(t) +/ a(t — s)Au(s)ds + f(t,u(t)), teR,

—0oQ
where A is a closed linear operator defined on a Banach space X, a € L'(R,) is a scalar-valued
kernel, f belongs to a closed subspace of the space of continuous and bounded functions, and
for a > 0, the fractional derivative is understood in the Weyl’s sense.

Under appropriate assumptions on A and f, we want to prove that (1.1) has a unique mild
solution u which behaves in the same way that f. For example, we want to find conditions
implying that u is almost periodic (resp. automorphic) if f(-, x) is almost periodic (resp. almost
automorphic).

When o = 1 in equation (1.1), we obtain the equation with infinite delay

t
(1.2) u'(t) = Au(t) —|—/ a(t — s)Au(s)ds + f(t, u(t)), t eR.

—o
Equations of this kind arise, for example, in the study of heat flow in materials of fading memory
type as well as some equations of population dynamics or in viscoelasticity. See [35] and [36,
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Chapter III, Section 13| for more details. Existence of almost periodic or almost automorphic
(among other) mild solutions to equation (1.2) has been recently studied in [24, 26].

A characterization of the existence and uniqueness of periodic (strong) solutions to the linear
problem (1.1), that is, when f(¢,u(t)) = g(t), on periodic vector-valued Lebesgue spaces and in
the scale of periodic Besov spaces, have been studied in [9] using Fourier multipliers.

When a = 0, sufficient conditions for the existence and uniqueness of mild solutions in the
cases @ = 1, a = 2, with f almost periodic or almost automorphic, among other, have been
obtained by several authors in [5, 6, 14, 15, 16, 32] for the case a = 1, and in [5, 21, 34] for
a=2.

The fractional case, a > 0,

(1.3) Dou(t) = Au(t) + f(t,u(t)), teR,

where the fractional derivative is taken in the Riemann-Liouville’s sense, have been studied in
several papers. See [2, 4, 11, 13, 30, 37] and the references therein. See moreover [1, Section 3].

In this paper, we study the existence and uniqueness of mild solutions for (1.1) where the input
data f belongs to some of above functions spaces. Concretely, we prove that if f is for example
almost periodic (resp. almost automorphic) and satisfies some Lipschitz type conditions, then
there exists a unique mild solution w of (1.1) which is almost periodic (resp. almost automorphic)
and is given by

t
(1.4) u(t) = / Sa(t—s)f(s,u(s))ds, teR,

—00
where {Sq(t)}+>0 is the a-resolvent family generated by A. It is remarkable that, in the scalar
case, that is A = —pl, with p > 0, some concrete examples of integrable a-resolvent families are

showed. See Examples 4.17 and 4.18 below.

The paper is organized as follows. In the second section, we review recent results about several
intermediate Banach spaces interpolating between periodic and bounded continuous functions.
In Section 3, we study the linear case of equation (1.1), that is, when f(¢,u(t)) = g(¢) for all
t € R. Assuming that A generates an a-resolvent family we ensure the existence and uniqueness
of mild solutions in each class of function spaces introduced in section 2. Some properties
of the Mittag-Leffler functions are also studied. Section 4 is devoted to the semilinear case.
There, using the previous results on the linear case and the Banach contraction principle we
give sufficient conditions that ensure the existence and uniqueness of (mild) solutions almost
periodic, almost automorphic, among other, for equation (1.1). Some examples completes this
section.

2. PRELIMINARIES

For a complex Banach space (X, || - ||), we denote
BC(X) :={f:R — X; f is continuous , || f||cc := sup||f(¢)|| < oco}.
teR

Let P,(X) :={f € BC(X) : f is continuous : Jw > 0, f(t +w) = f(t), for all ¢t € R} be the
space of all vector-valued periodic functions. We recall that a function f € BC(X) is said to
be almost periodic (in the sense of Bohr) if for any & > 0, there exists w = w(e) > 0 such that
every subinterval R of length w contains at least one point 7 such that || f(t +7) — f(¢)||c < €.
We denote by AP(X) the set of all these functions. The space of compact almost automorphic
functions will be denoted by AA.(X). Recall that function f € BC(X) belongs to AA.(X) if
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and only if for all sequence (s, )nen of real numbers there exists a subsequence (s, )nen C (8),)nen
such that g(t) := lim, o0 f(t+ ) and f(¢) = limy, 00 g(f — sp,) uniformly over compact subsets
of R. Clearly the function g above is continuous on R. Finally, a function f € BC(X) is said to
be almost automorphic if for every sequence of real numbers (s, ),en there exists a subsequence
($n)nen C (8),)nen such that

g(t) := lim f(t+ sy,)

n—o0

is well defined for each ¢t € R, and
f(t) = lim g(t —s,), foreachteR.

n—oo

Almost automorphicity, as a generalization of the classical concept of an almost periodic
function, was introduced in the literature by S. Bochner and recently studied by several authors,
including [8, 10, 12, 16, 21, 32] among others. A complete description of their properties and
further applications to evolution equations can be found in the monographs [31] and [33] by G.
M. N’Guérékata.

We recall that AA.(X) and AA(X) are Banach spaces under the norm || - ||o and

Pu(X) C AP(X) C AA.(X) C AA(X) C BC(X).

Now we consider the set Co(X) := {f € BC(X) : limy_ ||f(t)|| = 0}, and define the space
of asymptotically periodic functions as AP, (X) := P,(X) @ Cp(X). Analogously, we define the
space of asymptotically almost periodic functions,

AAP(X) := AP(X) ® Cy(X),
the space of asymptotically compact almost automorphic functions,
AAA(X) = AA(X) @ Co(X),
and the space of asymptotically almost automorphic functions,
AAA(X) := AA(X) & Co(X).
We have the following natural proper inclusions
AP,(X) C AAP(X) Cc AAA.(X) C AAA(X) C BC(X).

Denote by SAP,(X) :={f € BC(X) : 3w > 0,||f(t +w) — f(t)|| = 0 as t — oco}. The class of
functions in SAP,(X) is called S-asymptotically w-periodic. Now, we consider the following set

1 T
P(X) = {] € BO(X) : Jim / 117)llds =0},

and define the following classes of spaces: the space of pseudo-periodic functions
PP,(X):=P,(X) ® Py (X),
the space of pseudo-almost periodic functions
PAP(X) := AP(X) @ Py(X),
the space of pseudo-compact almost automorphic functions
PAA(X):= AA(X) ® Py(X),
and the space of pseudo-almost automorphic functions

PAA(X) := AA(X) & Py(X).
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As before, we also have the following relationship between them;
PP,(X) C PAP(X) C PAA.(X) C PAA(X) C BC(X).
Denote by N(R, X) or simply N(X) the following function spaces
N(X): = {P,X),AP(X),AA.(X),AA(X),AP,(X),AAP(X), AAA.(X), AAA(X),
PP,(X), PAP(X), PAA,(X), PAA(X), SAP,(X), BC(X)}.
We recall that a strongly continuous family {S(¢)}+>0 C B(X) is say to be uniformly integrable
if
5l = [ ISt < o

The following Theorem is taken from [24].

Theorem 2.1 ([24]). Let {S(t)}+>0 C B(X) be a uniformly integrable and strongly continuous
family. If f belongs to one of the spaces of N(X), then

t
| st
belongs to the same space as f.

We define the set /(R x X; X) which consists of all continuous functions f : R x X — X
such that f(-,z) € N(R, X) uniformly for each x € K, where K is any bounded subset of X.

We recall from [24] that M(R,X), or simply M(X), denotes one of the spaces P,(X),
AP,(X),PP,(X), SAP,(X),AP(X),AAP(X),PAP(X), AA(X),AAA(X) and PAA(X). De-
fine the set M(R x X, X) of all continuous functions f : Rx X — X such that f(-,z) € M(R, X)
uniformly for each z € K, where K is any bounded subset of X. We have the following compo-
sition theorem.

Theorem 2.2 ([24]). Let f € M(R x X, X) be given and assume that there exists a constant
Ly such that

£t w) = [t o)l < Lyllu =],
for allt € R and u,v € X. Ifp € M(X), then f(-,9¥(-)) € M(X).

Given a function g : R — X, the Weyl fractional integral of order o > 0 is defined by

t
D™ %g(t) := F(la) /_Oo(t —5)*lg(s)ds, teR,
when this integral is convergent. The Weyl fractional derivatives D®g of order o > 0 is defined
by
dTL
D%(t) == dt—nD—W—a)g(t), teR,

where n = [a]+ 1. It is known that D*D~%g = g for any o > 0, and D" = % holds with n € N.
See [28] and [29] for more details.

The Mittag-Leffler function (see e.g. [27]) is defined as follows:
0 k

z 1 puer
Ea = T N ) H d ) ) ) (Cv
o ;J(akw) 2m’/Ha€ o= P >02€
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where Ha is a Hankel path, i.e. a contour which starts and ends at —oo and encircles the disc
11| < |z counterclockwise. The Laplace transform of the Mittag-Leffler function is given by
([17, pp. 267]):

Aoa=h
A+ p’

L7 Eap(—pt*)) (V) = p € C,ReA > |ol!/e.

Definition 2.3. Let A be a closed and linear operator with domain D(A) defined on a Banach
space X, and o > 0. Gliven a € LlOC(R+), we say that A is the gemerator of an a-resolvent
family, if there exists w > 0 and a strongly continuous function Sy, : [0,00) — B(X) such that
{1+a o :ReX > w} C p(A) and for all z € X,

«a -1 9
(A= (14 d()\))A)_lﬂf =17 +1&(>\) <1 +>\d()\) - A) T = /0 e NS, (t)xdt, Rel > w.

In this case, {Sq(t)}+>0 is called the a-resolvent family generated by A.
Remark 2.4.

Observe that if b(t) = ga(t) + (9o * a)(t), (t > 0) where g,(t) = % and (gq * a)(t) =
fg ga(t — s)a(s)ds, then, we have that the family a-resolvent {S,(t)}+>0 is an (b, go)-regularized
family. In particular, if a = 0, a 1-resolvent family is the same as a Cy-semigroup, whereas that
a 2-resolvent family corresponds to the concept of sine family. See [22, 23] and [25]. Therefore, if

A is the generator of an a-resolvent family {S,(t)}+>0 then by [22, Proposition 3.1 and Lemma
2.2] we have that, {S,(t)}+>0 verify the following properties:

i) 5a(0) = 9a(0);
W(t)z € D(A) and S, (t)Ax = AS,(t)x for all z € D(A) and ¢t > 0;

i) S,
iii) Su(t)xr = ga )z + fot b(t — s)ASy(s)xds, for all x € D(A) and t > 0;
)

iv fo b(t — 5)Sa(s)xds € D(A) and S, (t)r = ga(t)x + Afot b(t — 5)Sy(s)xds, for all x € X
and ¢t > 0

Sufficient conditions for {S,(t)}+>0 C B(X) to be a resolvent family can be obtained from
[22, Theorem 3.4] and [25, Theorems 4.1,4.3].

3. BOUNDED MILD SOLUTIONS TO THE LINEAR CASE

Consider the following linear equation
(3.5) D%u(t) = Au(t) + (akAu)(t) + f(t), tER,
where (akAu)(t) = ffoo a(t—s)Au(s)ds. Assume that A is the generator of an a-resolvent family
{S(t)}+>0 which is uniformly integrable. Given f € N(X), let ¢(¢) be the function given by
t
(3.6) b(t) = / Sult — 8)f(s)ds, tER.
—o0

Then, ||d|lcc < [|Sall || flloo- If f(t) € D(A) for all ¢t € R, then ¢(t) € D(A) for all t € R (see
[7, Proposition 1.1.7]). Since {S,(t)}+>0 is integrable, ¢ € N'(X) by Theorem 2.1. Assume that
D%¢ exists. Let b(t) = ga(t) + (9o * a)(t), and n = [a] + 1. We obtain by Remark 2.4 and from
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Fubini’s theorem that

dm t
Do) = G [ sualt=90t)s
(;ltr; 9n— a — / S S—’r’ )dT‘dS

dtm
d'fL

prey ot —8) f(s)ds +

/.
_ dn/ (=) /_Oo [ga(s—r)f()+(b*ASa)(s—r)f(r) drds
/

dt" e / / b(s — 1 — v) ASa(v) f(r)dvdrds

- f<t>+£[wgn_a<t—s>[ (s — w) +

(ga * a)(s — w)] " ASy(w — ) f(r)drdwds

mn

= s+ [ ; ol =) [ gl = w)A0(w)duds +
o / (g0 @)(s — w) Ad(uw)chuds
= f(t)+ Ap(t) + 5;/ In—al / / g (s — v)a(v — w) Ap(w)dwdvds
= () + AB() + o / ; dnalt — 5) / nls = v)(aiA0)(v)duds
=10+ AG(0) + (a3 A6) 1),

That is, ¢ is a (strict) solution of Eq. (3.5). Since in general, we have only f(¢f) € X or that
D%¢ does not exists, in what follows, we will say that ¢(t) defined by (3.6) is a mild solution of
Eq. (3.5).

Theorem 3.5. Assume that A generates an a-resolvent family {Sqa(t)}+>0 such that
1Sa(t)]] < ¢alt), forallt >0 with ¢o € L'(R,).
If f € N(X), then the equation (3.5) has a unique mild solution u € N (X).

Proof. It f € N(X), then u defined by u(t f Sa(t — s)f(s)ds is well defined and by
Theorem 2.1, u € N (X). Therefore, u is the unlque mlld solut1on of (3.5). O

In what follows, we denote e, g(t) = t°"1E, 5(—pt®), p € R. It is known that ([17, pp. 268])
for0<a<p<l,

1 oo
(3.7) ea,p(t) = / e Ky p(r)ydr, t>0,
0

™
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where

5 K = o 1

The following result shows that a similar representation to (3.7) of eq g holdsif 1 < < ar < 2.

Proposition 3.6. Let 1 < < a <2, and p € R. For all t > 0 we have:
(3.9)
1 [ 2 o 1—
€a,8(t) = / e " Ko p(r)dr + *P(lfﬂ)/aepl/ teos(m/a) cog <p1/at sin(m/a) + (ﬂ)ﬂ> :
0 a

T o
where, Ko 5 is defined by (3.8).

Proof. Follows the same lines of [4] and [17]. From the inversion complex formula for the Laplace

transform, we have
1 \ AP
cap(t) = 27i B, “ Nt pdA?

where B, denotes the Bromwich path, i.e. a line Re(\) = ¢ > p!/® and Im(\) running from —oo
to co. As in [17] we obtain a decomposition of e, g in two parts,

ea,ﬂ(t) = foe,,@(t) + goc,ﬁ(t)a
where by a Titchmarsch’s formula (see [27, pp. 225])
> dr
A=rei™

1 00 )\a—ﬁ
t) = — i
fa:ﬁ( ) T /0 € m ()\a + p

_ L[ ulrsin(Bm) + psin((8 —a)m)] o g,
/0 d

T 2% + 2pr cos(am) + p?
and
\—h o= 1 1— 1-8
9a,8(t) = eSotReS<)\a n p) . + 681tRes<)\a n p> = a(eSotsO B + eS1t31 )s

where s = p'/*e"™/® and s; = p'/¥e~"/* are the poles of 2 /\a+ (1 < B < a<?2). Therefore
2 a 1—

(3.10) G (t) = 2 pU1=B) xgp/ tcos(r/a) o < Mot sin(r /o) + (aﬁ)” ) '
«

O

Remark 3.7. We notice that if 0 < 8 < a < 1, then % has no poles, and as consequence
9a,8(t) =0,t>0. Hence, if 0 < f < a < 1, then

eos(t) = fuslt) = % /0 K o 5(r)dr

Remark 3.8. Since for 1 < < a <2,0=e,p(0) = fas(0)+ gas(0) we obtain from (3.9) and
(3.10) that

(3.11) / Ko p(r) ffp( B)/acos,((l_B)W).

a

Lemma 3.9. If0<3<a <1 andp >0, then e 5 € L'(Ry).
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Proof. By Remark 3.7, go,5(t) = 0 for all ¢ > 0. First, we prove the Lemma in the case 0 < 8 <
a < 1. An easy computation using complex analysis (see [20, pp. 199]) shows that if 0 < |y] < 1
and 0 < |f| < 7 then

(3.12) /OO al dp = -1 S0
0o 2+ 2xacosf + a? sinyr sin@

Applying Fubini’s theorem and noting that K, g(r) = 7K, g+1(r), we get

[ee] 1 [ee] o0
/ fap®ldt < L / / Tt (1)l
0 ™ Jo 0
1 [ee]

= / 7‘71|Ka”3(7“)|d7“

™ Jo
1 oo
= ) | Ka,p41(r)|dr

m
1 /oo |rsin((8 + D) + psin((B+ 1) — a)7)| o0 (g41)
r dr
T Jo 729 + 2pr® cos(am) + p?

]_ oo T2a_(ﬁ+1) p S Ta_(ﬁ+1)
< = / dr 4+ = / 5 dr
0 o 1r2*+ 2pr®cos(ar) + p?

T r2@ 4+ 2pra cos(am) + p? s
= L+ pIQ.
With the change of variable x = r%, we obtain by (3.12) that
L o— 1/00 gt h/e i = L pa80lle = f)m)
ar Jo 22+ 2xpcos(ar) + p? (e sin a7 sin gTF
and
Lo~ L [T o/ g = Lo sBT
ar Jo x%+ 2zpcos(ar) + p? a sin ar sin gw

since -1 <1—pf/a<1land -1 < —F/a <1 when 0 < < a < 1. Hence,

o 1 _gsin((a—p)m) 1 _ sin B
fap)|dt < —p 5/0‘—+—p Bla "7 < .
/0 ‘ aﬁ( )‘ « sin o sin gﬂ' Q sin o sin gw

For 0 < 8 = a < 1, we have

/ faa(®)dt < L / Kot (r)]dr

0 7T

sin(am) /°° ro—l J
= r
7r 0 2+ 2pr®cos(ar) + p?

sin(a) 1 /OO 1

am 22 + 2x cos(am) + 1

A

dx

-1
= —|= - t t < 0.
o (g —arc an(cot(am)) 00

Lemma 3.10. If1 <3< a <2 and p >0, then a3 € L*(Ry).
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Proof. The case aw = f3 is contained in the proof of [4, Corollary 3.7]. We prove here the lemma
for 1 < f < a < 2. From Proposition 3.6, e, g(t) = fa,8(t) + ga,s(t). Since

2 — 1/
9, (1)] < = pliP)aeptcosta/e)
and cos(m/a) < 0 for 1 < a <2, we obtain that

/0 |9a,8(t)]dt < oo,

Since for 1 < f < a < 2,0 < 1-f/a < 1/2 and -1 < —f8/a < —1/2, we have that
fap € LY(R4) by (3.12) as in Lemma 3.9. O

The following Corollary is a direct consequence of Theorem 3.5, Lemmas 3.9 and 3.10. The
case a = 1 is proved in [24, Corollary 3.6].

Corollary 3.11. Let f € N(X) and let p > 0 be a real number. Then, for all 0 < o < 2 the
equation

D%u(t) = —pu(t) + f(t), teR,
has a unique mild solution u which belongs to the same space as that of f and is given by

— /too Saal(t —s)f(s)ds,

where, fort >0,

1 . R re )
(3.13) Sa,a(t) = —sin 7ra/0 e " T R p———— dr, if0<a<l,
and
(3.14)
1 [ 2 a
Sa,a(t) = / e_TtKaya(r)dr——p(l_a)/o‘epl/ teos(m/@) cog (pl/at sin <E> + E) ,ifl<a<2.
T Jo o' o' o'

Remark 3.12. By [4, pp. 3700], if 1 < o= < 2, then

& 2 1 2 1
. a,x S - T T T TN
(3.15) /0 [eaa(t)ldt ap p ap cos(w/a) =l p).

4. BOUNDED MILD SOLUTIONS TO SEMILINEAR CASE
In this section, we consider the semilinear differential equation
(4.16) D%u(t) = Au(t) + (akAu)(t) + f(t,u(t)), teR,

where A is the generator of an a-resolvent family. Motivated by the section 3, we define the
concept of mild solution to equation (4.16) as follows.

Definition 4.13. Let a > 0 and A be the generator of an a-resolvent family {Sq(t)}i>0. A
function u € C(R, X) is called a mild solution to equation (4.16) if the function s — S (t —
s)f(s,u(s)) is integrable on (—oo,t) for each t € R and

(4.17) / Sa(t —s)f(s,u(s))ds, teR.

The following is the main result in this section.
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Theorem 4.14. Assume that A generates an a-resolvent family {Sq(t)}+>0 such that
1Sa(t)]] < dalt), forallt >0 with ¢o € L'(R,).

If f e M(R x X, X)) satisfies

(4.18) || f(t,u) — f(t,v)|] < L||lu —vl||, for allt € R, and u,v € X,

where L < ||pa||7*. Then the equation (4.16) has a unique mild solution u € M(X).

Proof. Define the operator F' : M(X) — M(X) by

(4.19) / Sa(t —35)f(s,¢(s))ds, teR.

By Theorems 2.1 and 2.2, F' is well defined. For ¢1,¢2 € M(X) and ¢t € R we have:

[(Fo)(t) — (Fe2)(B)]| S/ [1Sa(t — )[f (s, 01(s)) = f(s, p2(s))]||ds

—0o0

IN

/ LISalt — 5[ - 161(s) — dals) 1 ds

N |
< Lilg1 - dolloc / bt — 5)ds
= L1 — d2|lcol|Palli-

This prove that F' is a contraction, so by the Banach fixed point theorem there exists a unique
u € M(X) such that Fu = u. O

The following result is a consequence of Theorem 4.14, Lemmas 3.9 and 3.10, and it is an
extension of the case a = 1 proved in [10, Theorem 3.2].

Corollary 4.15. Let p > 0 be a real number. Let f € M(R x X, X) such that

(4.20) || f(t,u) — f(t,0)|] < L||lu—vl||, for allt € R, and u,v € X,

where L < l(a, p)~t, and l(a, p) is defined by (3.15). Then, for all 0 < o < 2 the equation
D%u(t) = —pu(t) + f(t,u(t)), teR,

has a unique mild solution u € M(X) which is given by

/ Sa,a(t —s)f(s,u(s))ds,
where Sq.q is defined by (3.13) if 0 < o <1 and by (3.14) if 1 < a < 2.

A different condition is considered in the following result. Recall that an strongly continuous
family {S(¢)}+>0 C B(X) is said to be uniformly bounded if there exists a constant M > 0 such
that ||S(¢)|| < M for all ¢ > 0.

Theorem 4.16. Assume that A generates an a-resolvent uniformly bounded family {Sq(t)}+>0
on a Banach space X. If f € M(R x X, X) satisfies

(4.21) || f(t,u) — f(t,0)|]| < L(t)||u — ||, for allt € R, and u,v € X,
where L € LY(Ry) N BC(Ry.). Then the equation (4.16) has a unique mild solution u € M(X).
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Proof. Define the operator F' as in (4.19). For ¢1,¢2 € M(X) and ¢t € R we have:

[(Fp)(t) = (Fe2) ()| S/ 1S(t = )[f (s, 1(s)) = f (5, da(s))]llds

—00

N

< M1 — éolloe /0 Ly(t - 7)dr
t

Mé1 — éalloo / Ly (s)ds.

— 00

In general we get

n t s n—1
[(F™p1)(t) — (F"¢2)(t)]| < |1 — ¢2||oo(nj\{1)! </_ Ly(s) (/_ Lf(T)dT> ds)
< lor = ¢2Hoo% </ Lf(s)ds>
< Jlén — aafloe LAY

. Lyl M)"
Hence, since W

fixed point u € M(X).

< 1 for n sufficiently large, by the contraction principle F' has a unique

O
Ezample 4.17.

tafl
NS

t — g a—1
(4.22) D%u(t) = —pu(t) — p/ (tI’(a))

Using the Laplace transform, we obtain from Remark 2.4 that A generates an a—resolvent family
{Sa(t) }+>0 such that

Let A= —pI and a(t) = §

, where 0 < a < 1 and p > 0. From equation (4.16) we have

N

u(s)ds + f(t,u(t)), teR.

. @ a—a/2 a—af2
Sa()‘) = A 2 = A ’ A :
(A +p/2)2 (A +p/2) (A" +p/2)
Hence, S, (t) = (r * r)(t), where r(t) = tgflEO[’a/z(—gto‘). By Lemma 3.9, S, € L'(R,).
Therefore, if f € M(R x X, X) and

[|lf(t,u) — f(t,v)|| < L||lu—wv||, for all t € R, and u,v € X,

where L < ||S4||7!, then, there exists a unique mild solution u € M(X) of equation (4.22), by
Theorem 4.14.

Ezample 4.18.
Take a = 1/2, A = —pI and a(t) = ye™ P, with 8,p > 0 and v € R in equation (4.16), that is

(4.23) D%u(t) = —pu(t) — 'yp/_ e PE=Dy(s)ds + f(t,u(t)), teR.



12 RODRIGO PONCE

Using the Laplace transform and Remark 2.4, we have that A generates an 1/2—resolvent family
{S1/2(t) }t>0 such that
A+ B
N2 A+ A2B + p(B +7)
A+
(AV2 — ) (A2 — o) (A2 — 13)’

where 71, 79,73 are the roots (real or complex) of

S1/a(N)

(4.24) 234 p2® + Bz + p(B + 7).
Observe that
. \1/2-1/6 \L/2-1/6 \1/2-1/6 3
S12(A) = 1/2 "TN/2 "N/ + s 1/2 1/2 )
AVZ—71) (W2 —ra) (A2 —rg) (A2 =) (AV2 = 1r9)(AV/2 — 13)

and therefore,
Sij2(t) = (B1* Rox R3)(t) + B(Th = T = T3) (1),

where Rl(t) = t1/671E1/271/6<Tit1/2) and Tl(t) = t1/271E1/2,1/2<Tz‘t1/2), 1= 1,2,3. If r; <0,
(i=1,2,3) then Sy /5 € L'(Ry) by Lemma 3.9. Now, we want to find conditions on p, 3 and v
to ensure that the roots of Eq. (4.24) are negative.

We recall that the roots r1, 79,73 of Eq. (4.24) verify

(4.25) ri+rot+ry = —p,

(4.26) rire +rers +rirs = B,

(4.27) rirers = —p(B8+ 1),

that the discriminant of Eq. (4.24) is given by

(4.28) D = p2(8 +7)[188 — 4p% — 27(8 +7)] + B2(0* — 48),

and if D > 0, then the equation (4.24) has three real roots.

Assume that D > 0. Observe that if v > —f, then rirors = —p(8++) < 0. In this case, either
all roots of Eq. (4.24) are negative, or one root of Eq. (4.24) is negative (say r1) and the others,
ro, 13, are positive. Using (4.25)-(4.27) we will see that this last case gives us a contradiction.
Multiplying (4.26) by 71,72 and r3, we have

rirg +rirers - rivy = Br,
TS 4 rary 4 rirery = fro,
r1rors + T2r§ + rlrg = frs.

Thus, by (4.25) and (4.27) we obtain,
r2(rg 4+ 1r3) — r2(r1 +13) — r2(r1 +12) — r1rar3 = B(—p — 2(rg +13)) < 0.

Since r; < 0, r9,73 > 0, and ry + r2 + 13 = —p then r1 + r3 < 0 and r1 + ro < 0. This is gives
us a contradiction. Therefore, if

(4.29) D>0 and ~v> -4,

then all roots 71,72, 73 of (4.24) are negative.
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We conclude that if p, 5 and  verify the condition (4.29) and f € M(R x X, X) satisfy
[|f(t,u) — f(t,v)|| < L|lu—v||, for all t € R, and u,v € X,

where L < [|S,||~!, then by Theorem 4.14, there exists a unique mild solution v € M(X) of
equation (4.23).

A description of the area in the plane where we can choose 8 and ~ in order to have uniform
integrability of S /5(t) for p > 0, is shown in the hatched sector of the following figure. In
particular, we note that if p = 1, then the point (v, ) = (—0.24,0.23) belongs to the hatched
area. In this case r; = —0.05258063414, ro = —0.2887319147 and r3 = —0.6586874512. Similarly,
if p =2, v=—-08and § = 0.81, then r; = —0.02638799777, ro = —0.5221924489, and
rg = —1.451419553.
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